Categoria de Riesgo de Inversiones de Corto y Largo Plazo

Profuturo

(En miles de Nuevos Soles) Al 30-11-2023

PROO PRO1 PRO2 PRO3

Monto % Monto % Monto % Monto %
I. INVERSIONES LOCALES 1536 138 99.86% 2557 745 54.25% 9 927 795 64.23% 2171 371 60.87%
Instrumentos de Corto Plazo 1 494 646 97.16% 12 186 0.26% 25178 0.16% 8 988 0.25%
CP-1 1 494 646 97.16% 12 186 0.26% 25178 0.16% 8 988 0.25%
Instrumentos de CP del Exterior (1) 0.00% 0.00% 0.00% 0.00%
CP-1 0.00% 0.00% 0.00% 0.00%
CP-2 0.00% 0.00% 0.00% 0.00%
CP-3 0.00% 0.00% 0.00% 0.00%
CP-4 0.00% 0.00% 0.00% 0.00%
E/V 0.00% 0.00% 0.00% 0.00%
Instrumentos de Largo Plazo 37 999 2.47% 670 933 14.23% 1592482 10.30% 21 899 0.61%
AAA 37 999 2.47% 31183 0.66% 126 546 0.82% 3236 0.09%
AA - 0.00% 259 102 5.50% 509 162 3.29% 16 444 0.46%
A - 0.00% - 0.00% 27 170 0.18% - 0.00%
A- - 0.00% - 0.00% - 0.00% - 0.00%
AF - 0.00% - 0.00% - 0.00% - 0.00%
AAF - 0.00% - 0.00% - 0.00% - 0.00%
BBB+ - 0.00% 88 787 1.88% 193 815 1.25% - 0.00%
BBB - 0.00% - 0.00% - 0.00% - 0.00%
A(e) - 0.00% - 0.00% - 0.00% - 0.00%
BBB(e) - 0.00% 115196 2.44% 320 118 2.07% 170 0.00%
B(e) - 0.00% 80 723 1.71% 278 563 1.80% 2049 0.06%
CCC(e) - 0.00% 22 030 0.47% - 0.00% - 0.00%
CC(e) - 0.00% - 0.00% - 0.00% - 0.00%
@ - 0.00% - 0.00% - 0.00% - 0.00%
D - 0.00% - 0.00% - 0.00% - 0.00%
E-LP - 0.00% - 0.00% - 0.00% - 0.00%
____ BB(e) - 0.00% 73911 1.57% 137 108 0.89% - 0.00%
E2 - 0.00% - 0.00% - 0.00% - 0.00%
Cuotas de Participacion de Fondos de Inversion - 0.00% 13 0.00% 530 122 3.43% 194 978 5.47%
AAA 0.00% 0.00% 0.00% 0.00%
AA - 0.00% - 0.00% - 0.00% - 0.00%
A - 0.00% - 0.00% 168 585 1.09% 56 234 1.58%
BBB - 0.00% - 0.00% 229 312 1.48% 90 698 2.54%
BB - 0.00% - 0.00% - 0.00% - 0.00%
B - 0.00% - 0.00% - 0.00% - 0.00%
Cccc - 0.00% - 0.00% - 0.00% - 0.00%
E/V - 0.00% 13 0.00% 15107 0.10% 701 0.02%
4 (5) - 0.00% - 0.00% 117 118 0.76% 47 346 1.33%
Instrumentos sin Categoria de Riesgo Equivalente - 0.00% 1873665 39.74% 7 771 502 50.28% 1944 435 54.51%
Titulos de Deuda del Gobierno (2) - 0.00% 1510919 32.04% 4 876 162 31.55% 180 097 5.05%
Certificados Banco Central de Reserva (3) - 0.00% - 0.00% - 0.00% - 0.00%
Fondos Mutuos - 0.00% 177 484 3.76% 371 187 2.40% 27 496 0.77%
Acciones y Valores representativos sobre Acciones - 0.00% 185 261 3.93% 2524 153 16.33% 1736 842 48.69%
Cuenta Corriente 3494 0.23% 948 0.02% 8512 0.06% 1071 0.03%
II. INVERSIONES EN EL EXTERIOR = 0.00% 2 265163 48.04% 6 059 951 39.20% 1577 886 44.24%
Instrumentos de Inversion de Corto Plazo con Equivalel - 0.00% - 0.00% - 0.00% - 0.00%
A-1+ - 0.00% - 0.00% - 0.00% - 0.00%
A-1 - 0.00% - 0.00% - 0.00% - 0.00%
CP-1 - 0.00% - 0.00% - 0.00% - 0.00%
CP -2 - 0.00% - 0.00% - 0.00% - 0.00%
A-2 - 0.00% - 0.00% - 0.00% - 0.00%
Instrumentos de Inversion de Largo Plazo con Equivale - 0.00% 1254 217 26.60% 552 127 3.57% 34 091 0.96%
AAA - 0.00% - 0.00% - 0.00% - 0.00%
AA+ - 0.00% - 0.00% - 0.00% - 0.00%
AA- - 0.00% - 0.00% - 0.00% - 0.00%
A+ - 0.00% - 0.00% - 0.00% - 0.00%
A - 0.00% - 0.00% - 0.00% - 0.00%
A- - 0.00% - 0.00% - 0.00% - 0.00%
BBB+ - 0.00% 292 889 6.21% - 0.00% 829 0.02%
BBB - 0.00% 34122 0.72% - 0.00% - 0.00%
BB - 0.00% 914 388 19.39% 544 266 3.52% 26 419 0.74%
B - 0.00% 12 819 0.27% 7 861 0.05% 6 843 0.19%
ccc - 0.00% - 0.00% - 0.00% - 0.00%
Acciones Preferentes - 0.00% - 0.00% - 0.00% - 0.00%
AA - 0.00% - 0.00% - 0.00% - 0.00%
A - 0.00% - 0.00% - 0.00% - 0.00%
Instrumentos sin Categoria de Riesgo Equivalente - 0.00% 1003731 21.29% 5484 370 35.48% 1536 987 43.09%
Fondos Mutuos (4) - 0.00% 1003 731 21.29% 5484 370 35.48% 1536 987 43.09%
Acciones y Valores representativos sobre Acciones - 0.00% - 0.00% - 0.00% - 0.00%
Cuenta Corriente - 0.00% 7 215 0.15% 23 455 0.15% 6 807 0.19%
III. OPERACIONES EN TRANSITO 2133 0.14% (107 760) -2.29% (530 144) -3.43% (182 233) -5.11%
TOTAL 1538 271 100.00% 4 715 148 100.00% 15 457 602 100.00% 3 567 024 100.00%




